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This book provides a comprehensive coverage of the fundamental concepts of the subject, which will be
useful to postgraduate students as well as practitioners. The book begins with an introduction to derivatives,
forwards and futures, commodity futures, stock and index futures, currency forwards and futures, and then
moves on to the study of interest rate and forwards, interest rate futures, and interest rate and currency swaps.
This is followed by a study of topics such as options - basics, option pricing - basics, option pricing -
binomial model, options - Black Scholes model, and Options Greeks - Sensitivities. Subsequently, the book
covers chapters such as volatility and value at risk, hedging with options, options trading strategies, exotic
options, interest rate options, options on futures and swaps. Finally, the text covers credit risk, securitization,
and credit derivatives, corporate securities and derivatives, real options, weather and energy derivatives,
accounting for derivatives, and derivatives disasters.
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From reader reviews:

Gale Taylor:

This book untitled Derivatives and Risk Management to be one of several books this best seller in this year,
this is because when you read this publication you can get a lot of benefit upon it. You will easily to buy this
book in the book retail outlet or you can order it through online. The publisher in this book sells the e-book
too. It makes you more readily to read this book, because you can read this book in your Touch screen
phone. So there is no reason to you personally to past this publication from your list.

Rhonda Joiner:

The particular book Derivatives and Risk Management has a lot info on it. So when you check out this book
you can get a lot of help. The book was published by the very famous author. The author makes some
research ahead of write this book. This kind of book very easy to read you can obtain the point easily after
perusing this book.

Marcella Cook:

Playing with family within a park, coming to see the coastal world or hanging out with pals is thing that
usually you might have done when you have spare time, then why you don't try point that really opposite
from that. One particular activity that make you not feeling tired but still relaxing, trilling like on roller
coaster you are ride on and with addition associated with. Even you love Derivatives and Risk Management,
you may enjoy both. It is good combination right, you still desire to miss it? What kind of hangout type is it?
Oh occur its mind hangout fellas. What? Still don't understand it, oh come on its called reading friends.

Karen Lambert:

Is it you actually who having spare time and then spend it whole day simply by watching television programs
or just lying down on the bed? Do you need something totally new? This Derivatives and Risk Management
can be the response, oh how comes? A fresh book you know. You are consequently out of date, spending
your free time by reading in this brand new era is common not a geek activity. So what these guides have
than the others?
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